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P This is an exchange traded fund
FEGRXGERASE
P This statement provides you with key information about this product
AREREARSHEERN
P This statement is a part of the Prospectus
ARERBRERN—BS
» You should not invest in this product based on this statement alone
AR BAREERERE
Quick facts EA&AZEH
Stock code BREX 5 2819
Trading lot size @ FERE(IL 100 units / 100 E £ B (L
Fund manager H&#&58 HSBC Investment Funds (Hong Kong) Limited / EL¢ & &€ (Fi#) BRAR

Investment adviser & B

Trustee ZFEA

Underlying Index 1HBAEEL
Base currency B ¥
Ongoing charges over a year®

SEEEMAX RN
Tracking difference of the last calendar year

L—FEEREmAEE
Dividend policy B SH%

Financial year end of this fund

FEEMBERRER
ETF website ETF 484k

HSBC Global Asset Management (Hong Kong) Limited (Internal delegation, HK) /
BLREHEEERE (B8 ARAR (WHEFE &8)

HSBC Institutional Trust Services (Asia) Limited / JEL#E TR (M) BRAF
Markit iBoxx ABF Hong Kong Index

Hong Kong dollars / 7t

0.21%

-0.4%

Semi-annually, if any / B4, WH
Dividends may be paid out of capital and reduce the Portfolio’s net asset value /

BRERRERTEM, RMARRERAANEERE
31July/7H31H

www.assetmanagement.hsbc.com/hk-ABF

" The figure is based on the annualized ongoing expenses chargeable to the class in accordance with the interim financial statement for the 6-month period ended 31

January 2018 and is expressed as a percentage of the average net asset value of such class over the same period. This figure may vary from year to year.
M TR IEE Z 20185 1 A 31 H U7 1B B MY P EAR T 8RR T (R R F RS B MRS, TS RIRAI P EE HENB SRR, KEFEF
PRI REB T EN.

™ This is the actual tracking difference of the last calendar year. Investors should refer to the ETF website for more up-to-date information on actual tracking difference.
I F & F—REERIRIMREE . REE RS ETFEIEM SN B ISF R R RREE B

What is this product? ZEEREEESR?

ABF Hong Kong Bond Index Fund (the “Trust”) is a unit trust established under Hong Kong law. It is a passively-managed index-tracking exchange
traded fund listed on The Stock Exchange of Hong Kong Limited (the “SEHK”). The units of the Trust are traded on the SEHK like stocks.

ABFEBRIZEESEHEE ([1FE]) ERBEELERUNEMEREE. FARADTBMARAM (B3] ) LHaREHEHawE
ANEBRGMEEEE. FRANEEEMNRE—RAMRAER.


http://www.assetmanagement.hsbc.com/hk-ABF

Objectives and Investment Strategy B1E &% & R

The investment objective of the Trust is to seek to provide investment results that correspond closely to the total return of the Markit iBoxx ABF Hong
Kong Index (the “Underlying Index”), before fees and expenses.

S3THUIR S B2 B B 4N E A K BA S AT EEMarkit iBoxx ABF Hong Kong Index ( [ #EBAH2T] ) MAREIMRAEE AUIR S @R

The Manager will seek to achieve the Trust’s investment objective by investing the Trust's assets primarily in constituent securities of the Underlying
Index (“Index Securities”) and adopting a representative sampling strategy or similar strategy. Representative sampling is a strategy investing in a
representative sample of securities in the Underlying Index which, on aggregate, have a similar investment profile as that of the Underlying Index (such
as yield and duration). The Trust generally will not hold all the securities that are included in the Underlying Index and the Trust may hold Index Securities
in excess of their corresponding weighting to the Underlying Index provided that the total exposure to an Index Security will not exceed such Index
Security's weighting in the Underlying Index by an amount which is more than 5% of the Trust's total net asset value. In addition, in order to minimize
the Trust's tracking error relative to the performance of the Underlying Index, the Manager will be permitted to invest up to 20% of the Trust's total net
asset value in certain securities other than Index Securities.

R ANREBREENEETERENEMESNRYES ([EEES ) , MRRREEHECRRSURIKRR, SRKERETNRERR.
KRR E R AR ENEREENAERRENE THESNERR, MEFRESTISEAEREERRN (GlalEEmaR) . FE—
BAERFEHEEEHNETRIES, MELUREREESZBEENEMEHNISOLE, BREN—SEYRFNERBLZIENES
RN ENEHE, MEESNMETEEEFER 5%. 1o, ATREETHRBEEEMEHNRRCENRE, KEAREETSE
AT E EIHENR 2200 AR IEHRE SFIMO R tE 5.

The Manager will rebalance the Trust’s portfolio of investments from time to time to reflect any changes to the composition of, or the weighting of,
securities in the Underlying Index with a view to minimizing tracking error of the Trust's overall returns relative to the performance of the Underlying
Index. Such rebalancing may include making investments in non-Index Securities.

IR AR RERERNIREAS, URMBMEENESEANLENEE, RMAREENEEEREEREHNRR BHRE. ZEH
Er R ORI E NI R 5.

Derivatives may be used for purposes of managing interest rate risk, efficient portfolio management or hedging. The Manager will use these derivatives
in the Trust's portfolio to help achieve the investment objective of the Trust by closely matching the Trust's portfolio with the Underlying Index as well as
with other characteristics important to tracking the Underlying Index.

REFIFERRE, AUEBREASTET, MEATGHITETR, MEAAEREANREEARBERTETIR, HEANREAERY
HEEH L A GH M HREEREAM S E20HE, NERETNRERR.

The Trust may also invest, as needed, in cash equivalent investments.

FEE, FEARERREFRY.

The Underling Index is an indicator of investment returns of HK$ denominated debt obligations issued or guaranteed by the government of Hong Kong
(HKSAR Government) (or any other Asian Government), by an agency or instrumentality of the HKSAR Government (or any other Asian Government),
by a HKSAR Government (or any other Asian Government) sponsored entity or a quasi HKSAR Government (or any other Asian Government) entity
and HK$ denominated debt obligations issued by supranational financial institutions in each case as determined by the index provider and which are for
the time being constituent securities of the Underlying Index.

MRS REERN ([ FEEERA ) (FIEMEMNER) , AFEBERR (SUEMEMQIZNER) HRERESES, &8
EBEA (SEHATEMEMNER) BRRNMEE, EEHERN GEMEBINER) FEMRERTIRENETERES, REBERESME
BETHATERERSNRENR, e —ZFENERRFYHESRHEEEE, LAEMESENMIES.

As of 30 September 2018, the 10 largest constituent securities of the Underlying Index are as follows:

E 2018 9 A 30 HALL, HEEEHNTARIESNT:

Issuer #TA Coupon% Maturity ~ Weighting%
BREsl ZI8H HLE%

1 Hong Kong Government Bond Programme & EB T E%H51E] 1.06% 5 February 2020 2020 £ 2 H 5 H 11.20%
2 Hong Kong Government Bond Programme & EBFE%H518] 2.46% 4 August 2021 2021 £ 8 B 4 H 9.45%
3 Hong Kong Government Bond Programme &8 BT & At &l 0.91%  5November 20202020 £ 11 A 5 H 8.29%
4 Hong Kong Government Bond Programme & & Bfi &%t 11% 17 January 2023202341 B 17H 6.20%
5  Hong Kong Government Bond Programme &S B &2t 293% 13 January 202020204 1 8 13 A 6.08%
6  Hong Kong Government Bond Programme &S B &2t 1.16% 18 May 2022 2022 £ 5 § 18 A 4.30%
7 Hong Kong Government Bond Programme &8 BIff & 512l 2.22% 7 August 2024 20249 8 § 7H 4.00%
ong Kong Government Bond Programme &; TESHaTE L270 une 6H 29 93%

8  HongKong G Bond P BB ESTE 1.25% 29 June 2027 2027 £ 6 A 29 H 2.93%
9  Hong Kong Government Bond Programme & & BIff & 512l 168%  21January 2026 2026 £ 1 B 21 B 2.90%
10  Hong Kong Government Bond Programme & &I T & 5t2 1.89% 2Mar2032 2032438 2 H 1.97%

For details, please refer to the index website at www.markit.com.
155 SRR E4Aibwww.markit.com.


http://www.markit.com/
http://www.markit.com/

What are the Key Risks? Z&{Sst AL = ZEmpE?

Investment involves risks. Please refer to the prospectus for details including the risk factors.

BRAGRER. FERBRER, TRABERSEN.

Investment risk % & &, b

» The Trust is an investment fund. There is no guarantee of the repayment of principal. Therefore your investment in the Trust may suffer losses.
FrEE—REEE. HAERE—EUHEREAS, AR TEGTINRETHERTERL.

Interest rate risk 712 &, b

» Because the Trust invests in fixed-income securities, the Trust is subject to interest rate risk. Interest rate risk is the risk that the value of the Trust's
portfolio will decline because of rising interest rates. Interest rate risk is generally lower for shorter-term investments and higher for longer-term
investments.
HREERERECRES, EAAZHEERE. fAXARNEINREAANEEBREFNER EAMTE. —RWME, BEREMPRNFE
REEEAR, REREMTREFIZEEGERS.

Concentration risk £ JE B

»  The Underlying Index and the investments of the Trust may be concentrated in securities of a single or several issuers.

MR H R ENRETETRE—R S AR TANES.

» Changes in the financial condition of an issuer, changes in specific economic or political conditions that affect a particular issuer, and changes in
general economic or political conditions can affect the value of an issuer’s securities.

FITAMBRRNEE), FER-TANAREEABUAERNEE), UR—REELBIAFRNEENE AF B TANESHEE.

Passive investments #EIRIEE

»  Unlike “actively managed” unit trusts and mutual funds, the Trust does not try to “beat” the market it tracks and does not seek temporary defensive
positions when markets decline or appear overvalued by some standards.

BT [TRIEEE | WEAGERERESTRE, FAFERE (R ] HEMNTS, EhHESNGERSE, TAGRNERMERT
faht.

» Afallin the Underlying Index will result in a corresponding fall in the net asset value of the Trust.

TERREE T B 5 | BUE B E R E TS

Trading risk B = &M%

»  The market price of units will be subject to a “bid/ask” spread — being the difference between the prices being bid by potential purchasers and the
prices being asked by potential sellers.

BMNHERT B/ 8] 26 AECEHFREINNENERECEFHERTNELEMNENER) 2.

P Units may trade below, at or above their net asset value. The net asset value of units will fluctuate with changes in the market value of the Trust's
holdings. The trading prices of units will fluctuate in accordance with changes in their net asset values as well as market supply and demand for
units on the stock exchange.

BATREZRRER. HERNESREEFENEERS. BUNEEESEEZEIHENHESNTEZRMKE. BN 5 EREREN
Y& BB RS AT N B (L A T S5 K TR Ef o

» In times of severe market disruption or when there is an insufficient number of buyers and sellers of units, the bid/ask spread may increase
significantly. When the market price of units is falling rapidly, units are most likely to be traded at a discount to the net asset value per unit, which
may be the time when most investors want to sell their units.

ENEZIRETERENEFRELHETER, B/ BEKFREXERER. SBEANTELE TR, BEErEURREENEES
ENFRERLE, RERNTRRANMREEAEHEEM .

Tracking error risk IR EERZE MG

» Changes in the net asset value of the Trust are unlikely to replicate exactly changes in the Underlying Index. The Trust's returns may therefore
deviate from those of the Underlying Index and there is no guarantee or assurance of exact replication of the Underlying Index.
SREMEEFET AT REIEREENEE). (SREMEERAT s mEEEREEMEIER, TaEiRFESE EIEFTH R 15 2R EI RN
H—#.

Termination risk 4% 1EJa.p&

P The Trust may be terminated early under certain circumstances, for example the Underlying Index is no longer available for benchmarking or if the
average of the daily value of the aggregate Trust's net asset value is less than HK$200 million over any rolling three-month period.
EREATRETEE TR THIRRTARLL, BIINMEREE A BIEAEMERRY, JMEZARAEENEEINEE HETYIBRRA2EET.

Risks associated with distribution out of the Trust's capital {£{5sEE & 5 IKAY R E iE

» Investors should note that the payment of distributions out of capital represents a return or withdrawal of part of the amount they originally invested
or from any capital gains attributable to the original investment. Any distributions involving payment of dividends out of a capital will result in an
immediate reduction in the net asset value. The Manager may amend the dividend policy with respective distribution out of capital subject to the
SFC's prior approval and by giving not less than one month's prior notice to investors.

REEEIR, KEAPELNIRNG, RORESRMEFRARESEN—BY, IRFAREMENEMERREHHEM. TRIRER
TR RENEMDIK, HEREEFENRERRN. SEATEERRSEEAHENERT, STFREETOR—(EANELEM, UE
BB ARPIEL AR 2 IRABRSBUR.




How has the Fund performed? ZAE£iBIFREERIR MM ?

ABF Hong Kong Bond Index Fund

ABFEHEIEB/IFEHES
12.0
10.4 The computation basis of the performance is based on the calendar year end, NAV-to-NAV, with dividend reinvested. The Fund's market price
100 on the Hong Kong Stock Exchange may be different from its net asset value per unit. The performance of the highlighted years were achieved
~ under circumstances that no longer apply, the charges for units creation increased on 11 Dec 2017 and the dividend distribution policy was
changed on 29 January 2018.
8.0 AERBNEEABFNFR, EEFEHEEHME, REHERE. ASERELINMEENTISERSBINSENEEHE.
‘ EEEERNERZERCABER, FEeEfER 2017 £ 12 B 11 BEMRRENRERR 2018 51 B 29 HEX.
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> Past performance information is not indicative of future performance. Investors may not get back the full amount invested.
BETEELEIRLMRNRR. REEFTEERREIIRESHE,

» The computation basis of the performance is based on the calendar year end, NAV -to-NAV, with dividend reinvested.
£ELBUBEANEE FEEALLEREAR, RESEFHERE.

» These figures show by how much the unit increased or decreased in value during the calendar year being shown. Performance data has been
calculated in HKD including ongoing charges and excluding subscription fee and redemption fee you might have to pay.
YIREREMNR ERABFENEEAR. 2AKBUETHE, SEHEEREISRETEEIINREERRELER.

»  The benchmark of the fund is Markit iBoxx ABF Hong Kong Index.

E L mEEIE A Markit iBoxx ABF Hong Kong Index.

»  Fund launch date: 17/06/2005

EE M B 17/06/2005

Is there any guarantee? K{EFEABIRHIRE?

The Trust does not have any guarantees. You may not get back the amount of money you invest.
ERLI MR EMRE. B TRLENERERE,




What are the fees and charges? #H&AXE ST LMPLEAETH?

Please refer to the section headed “Fees Payable by Investors” in the prospectus for details of other fees and expenses applicable to the creation and redemption of units.

BEEARLRBER EEEMMNECER R LKFE, FEREREREN [ ARREEIMNER | —&

»  Charges incurred when trading the Trust on the SEHK #EB#3Z T B B 55T
Fee 2P What you pay f FB& {2
Brokerage fee #&&4C & Market rates 18
Transaction levy %X 5 & 0.0027%
Trading fee EE & 0.005%
Stamp duty EFE7R Nil £

»  Ongoing fees payable by the Trust {SrEFFEHTHIER

The following expenses will be paid out of the Trust. They affect you because they reduce the net asset value, which may affect the trading price.
UTWERETPIR, BTEX2E, RAEEHMMEERMAL, KMTEEEEE.
Fee BH Annual rate (as a % of the net asset value) B4FUTER (REERERN%)

Management fee &I First HK$1,560 million 0.15% & 1586 &% 7T0.15%
Thereafter 0.12% 2 140.12%

Trustee fee ZFEAE 0.05%
Performance fee R & Not applicable A~i& F
Administration fee {TE{Z | Not applicable 1~i& 3

Please see the prospectus for further details of other costs payable by the Trust.

BREAHANEMERNE—SFE, F2RBRER.

The fees and charges may also be mcreased up to maximum level as specified in the prospectus by giving at least one month’s prior notice to
investors. Please refer to the prospectus for further details.

ERMEERRERMENSSKE, BEATSEOUERBEXBNREE. FIEFSHBRER.

Additional information Efh&E}
» You can find the following information of the Trust at the website www.assetmanagement.hsbc.com/nk-ABF:
FQT—IT ItEABLHE www.assetmanagement.hsbc.com/hk-ABF BIE L T ARIEEHER -
the prospectus and this statement.
BRERRAKBE .
P the latest annual and semi-annual financial reports.
RHERAFFEMBRE
P any notices and public announcements made by the Trust.
EfERIEH B R A E.
> the latest list of the participating dealers.
SR GRNRHEE.
> the last closing net asset value per unit, the estimated mid-day net asset value per unit and the estimated closing net asset value per unit
(on a delayed basis).
WS ESENEEHE, RHATBENEEFEREMUHBEMEEFE GFRRESD .
» Compositions of dividends (i.e. the relative amounts paid out of (i) net distributable income and (i) capital), if any, for the last 12 months,
which is also available by the Manager on request.
&L 12 ERMARESAR (BN AR IR R R (i) ERDHEMNEEEE) (WH) , TUEREEAZEKRERR.
» The above web-site has not been reviewed by the SFC.
R REEREER.

Important EE#ER
» Ifyou are in doubt, you should seek professional advice.
BT mARE, FRAHEEER.
» The SFC takes no responsibility for the contents of this statement and makes no representation as to its accuracy or completeness.

EREHARENNAL N REEMEE, HHERESTEETMEL EMRE.

Issued by HSBC Global Asset Management (Hong Kong) Limited
HELRRREETE (H&) HIRATHE



